H7 72 ROEHEAFRDE) TT,

B m 8

BIIEURIS /I TRTL

5 58 8 &

20054 2 5288 (HWHREH) 5
EARRTY,

2 B 758t

FICREGEESICREZTV. ZEN
M OXNBNIEDEZREDERSERE
SEMEONEZNS C EZBNICER
ZIVET,

FERENR

oo - 7o-NL-twLogvar
JrrR-70-N)-1—Fc1)
TA—R - ITATA - T70 RZ%
Hl2S

Q75— 3a—KNI—LA- -Tx—-
< —7 v NEURIREIES

E B 7# A

OREFFAS\DIREZBLU T, EIC
BEISAEY OHFORTIKICKRE
LET,

QOERBHEANEGEEECDLTIE. REI
ELTRENY DZEITVEEA.

F IR EHR

OBREEFISADRBLE (C(HIR
ZRITEL Ao

Q& EstiE. EPtESE. Ov—
v )l - R=/IN—=LDIHDOBEMEEEAD
BEEREITLEL A

ONEREENDERBREZS(CEH
RZERITEE Ao

o B 5 O#

BREIC. RAIEULTUTOASHICE

DEDEETVET .

ONEHFEEDEHE . BEILREBDRE
MO ZESHIFT - EEHFRETE
W FHiRESAET. ) FOLEES
LET,

QW HECEEAG. EEMEBEDKESSE
B CESEENRELE T

QRBFHMERICDOWTI(F. 1FICHIRE
RT9. ZEEOHMCEDE. TTh
Ty EE—DBRETWET,

J \
¥ PICTET

E77-70-NL-12HhA
B 77 > N(BADEER)

ERRS S (ZAhR)

$180#(REB202063R108) %183#(REH20206 6 A108)
F181H(REB20206 4 B108) H1848(REH202067A108)
F1828(REH202065R118) #185M(REH202058R118)

SMEBDIREIEA
FREIERIDOCEREZBY . E<EILEL
Lﬁiﬁo
(75 - 70=/N)L - 1 >hLK
‘t7/ >R (BASDER) [(E. 20204
S8H1THICHE18HMAREZITWE L
DT, HBI18OHANSFE185HFE THEH
Wiz SHREB L EFET,
SHREEITHREPSITIUTHIET LD
b%m$biwiﬁo

E7 TSR EREGRIRT
EREBTFREXADN2-2-1
PEVBOEED
5SS
B|IEES 03-3212-1805

BIE5R | BREBOEEOOFAIOBHSFL5HET
R—LNR—T T www.pictet.co.jp




W0 5 (R OERRIR

B p= R

N 2 % fi & e - S B

2 B W sz | BRA | o |Laodz | FEE

#) | e | mEx poas || o &
m g % % % ®5m
. | 156832018 3812H) 3,248 50 0.1 12,545 0.1 995 556,101
; 157882018 4B10H) 3,264 50 2.0 12,954 3.3 99.3 560,500
e 15888(2018F5810H) 3,304 50 2.8 13,300 2.7 995 569,198
7 1598820186 811H) 3,146 50| & 33 12,797 | & 3.8 99.5 544,102
HA 16087(2018%F 7 B10H) 3,327 50 7.3 13,737 7.3 99.5 577,894
T 11618201858 8108) 3,279 50 0.1 13,731 | A& 0.0 99.5 574,469
. | 16283(2018F 9 B10H) 3,179 50| & 1.5 13,692 | A 0.3 99.4 565,989
;‘Z 16383(2018%F10810H) 3,221 50 2.9 14,014 2.3 99.5 579,491
- 16483(2018%F11812H) 3,199 50 0.9 14,231 1.6 99.5 580,772
5 16581(2018%F12810H) 3,171 50 0.7 14,273 0.3 99.4 581,780
HA 16681(20194% 1 B10H) 2,959 50| & 5.1 13,395 | A 6.2 99.4 552,537
71167820192 B128) 3,070 50 54 14,236 6.3 99.4 584,930
. | 168H3(2019%E3B11H) 3,121 50 33 14,603 2.6 99.3 609,024
i 169832019 4B10H) 3,132 40 1.6 14,802 1.4 99.1 643,491
e 170882019 5810H) 3,030 40| & 2.0 14,285 | A 3.5 97.7 644,153
5 171882019 6 B10H) 3,108 40 39 14,777 3.4 99.3 686,108
HA 172882019 7 B10H) 3,076 40 03 14,993 1.5 99.2 722,018
17382019 8 B138) 2,959 40| & 2.5 14,368 | & 4.2 99.3 733,117
. | 1748820199 B10H) 3,004 40 2.9 14,898 3.7 99.3 773,112
30 17583(2019%10810H) 3,046 40 2.7 15,295 2.7 99.1 828,438
Ve 17683(2019%F11811H) 3,004 40| & 0.1 15,196 | & 0.6 99.1 870,022
5 1778320194128 10H) 2,976 40 0.4 15,273 0.5 99.2 927,094
HA 17883(20204% 1 B10H) 3,054 40 4.0 15,842 3.7 99.21 1,011,054
711798820205 2 B108) 3,243 30 7.2 16,913 6.8 99.31 1,133,278
. | T80E3(2020£ 3 B10H) 2,746 30| 144 14,692 |4 13.1 99.3 979,596
37 181872020 4B10H) 2,687 30| 1.1 14,471 | & 1.5 98.8 971,229
Ve 182882020 5811H) 2,458 30| 7.4 13,576 | A& 6.2 99.3 898,029
7 1838720206 B10H) 2,726 30 12.1 15,018 10.6 99.3] 1,012,284
HA 18483(2020% 7 B10H) 2,567 30| 4.7 14,208 | & 54 99.5 967,981
~ 118588(2020£ 8 B118) 2,633 30 3.7 15,034 5.8 99.5 999,600

(1) BEMBAOEEREDEEAHTY,
(E2) 2BEHE. MSCIHEFRARMKMENZ ZEENHHREL. REH (20054 2H828H) £10,000& LTHEHIELIZHDTT .

MSCIHEFRARKAMIEEE. MSCI Inc. HBIFEL IR TT . BIEBICH T 2B1EHE. MNFEEZ DM—YIDEMNIFIMSCI Inc. (ZRELF
Fo FMSClInc. &, FHEHOANBEZEET SENBFONKREEIET 2HEMNEZELTVET,




BS{EREA R QR (MR L TR FOHR

N B % i % s Z B ® R ESEEELES
R F B B Eas Bes | ) I =
M % % %
218050 (B8 =)2020F2810H 3,243 — 16,913 — 99.3
” 28X 3,168 | A 2.3 16,089 | A 4.9 99.3
(BB =X)2020%E38B10H 2776 | A 144 14,692 | A 131 99.3
(8 =)2020F3H10H 2,746 — 14,692 — 99.3
Z181H7 3AX 2,533 | A 7.8 13,944 | A 5.1 99.3
(H )2020& 485108 2717 | & 1.1 14,471 A 1.5 98.8
(B8 =)2020F4810H 2,687 — 14,471 — 98.8
251828 485X 2,614 | A 2.7 14,018 | A 3.1 98.8
(BB =®)20205811H 2,488 | A 7.4 13,576 | A 6.2 99.3
(8 =)2020F5H11H 2,458 — 13,576 — 99.3
2518351 58X 2,623 6.7 14,332 5.6 99.4
(H§ =K)2020F 6 H10H 2,756 12.1 15,018 10.6 99.3
(B8 =)2020F 6 B10H 2,726 — 15,018 — 99.3
2518487 (IEES 2,540 | & 6.8 14,150 | A 5.8 99.4
(BB =X)2020%F7 B10H 2,597 | A 4.7 14,208 | A 5.4 99.5
(8 =)2020%F 7810 2,567 — 14,208 — 99.5
251855 7 BX 2,631 2.5 14,663 3.2 99.3
(H§ =X)2020FE8H11H 2,663 3.7 15,034 5.8 99.5
GE1) HREEMBEDESAK. BERIZBELTT.
(¥2) BEEYIE. MSCIHERARKMIENEETENIREL. BEQ (200542 8280) #10.000& L TEMELEEDTT,
BE{EREIDOERIRRESEOERGET 20206281181 5202068H11HET)
1. BEMEEF DR
LEREIDO DI EBIREEEMEE* F. 13.1%DEEFRELUL,
% [HERSHREREME . BABFIRS2EZELT. BB eBRE LrSa0Fi@EeRLEd. LITE .
B RIS O ) ORSHEOEE - T8
20,000 JREH e |PeE | BhwE| BX
3,000 : s180120/2/10[20/2/21]20/3/10[20/3/10
16,000 13,2430 3,375 | 2,776 | 2,776H
e 20/3/10[20/3/11]20/3/24[20/4/10
2,500 12000 |F181A = e, 751m [ 2.165M | 27170
8000 [g5qgom[20/4/10[20/4/13]20/5/8]20/5/11
2,000 2,687/ | 2.687M0 | 2,488/ | 2,488[
4000 20/5/11]20/6/8120/5/15[20/6 /10
F18391 158/ | 2,808 | 2,373 | 2,756
1,500 0 : : : :
BEREESR 20438 45 55 68 78 M{EREEE 18480 20/6/10[20/6/11|20/6/26(20/7 /10
T AP PRI E FOTHIR
- - BEIRM () SR (%) 55185487 256702711/ | 2.565M | 2.663

KEZIBYSAEREIROBEMEICEGH L TIEHEL TV ET,
-2 —

(F) SEROEEMEAFDEZAHTT .




OEBEHER
TES - RENICHANTWS 7 7—ANIFP— CKE. 8hH) I 7t0> CKE.
EH) . IV9Y— (KE. EH) BEOKMENELECE
T8 - HIIHUTERILGENTELEEZE
T8+ - EBRNITHEANTLSH]RIEH S DOEHINA

2. RERE

-HROKATIHZE. 2B%FEASIAFFICH T T, FRIOFT V1L ADRENERESE(C
LA 27 ETHRBRENOBREGENEH SN, KIBICTEIDRACAVE UL, 38
BEHNSOHLFCHITE. SEHAPIRIFTICIDIZI FZARNDBHRENS EF
LELE. ZORE. RKEO—BOMNZETHAEIOFT V1IN ADBEEMENLIEC EAD
ERBEHS—RNICKES S TREIBESOLESNFE LD, BREFEDRMBIGHERMCH >
THABETREBREOUENEONL LB EERIT T, BIRICHATTERLE L, iz
BUTHNE. HEROKATHETELE L.

- REBMB T, 2RRFHS 3ABIFICHIT T HEIOFTT1 )L AOEFRHRRERGILAKITHT
FTRMRIDLN 2 EREZBRICKRERD ! ATV OQBZRENTEN . 2HICHS - KK
TMETLE L. £D%5BICHTTE. KEDMBEBERILAN DI EH S —8FHI(CH
Z - KNLEMETIBHBEOD Y E LA FEIOFT VAN ZADBREILKICIEROIE LA
BRBOLHE, KRNLEFRICHT B EFEZHEOE LIz, Z20%&(E. 5 BOXRERMETORBR
MiEPERZE LR/ ERETRERD ) RV OBHRANEBEL. —RAR - XKNILEEE)
FUEN. 6 BOXKEARETHEZER (FOMC) TRERBEDRENGREACRANL EF
BRI RSN EY. FRIOFT TN ADBRENKETELALIZZ EBENSHK
(EATTHS - KRILZHABOETLUE U, BiEBLTHNE BICHUTKRNILIETEL

FUT
3. AR
WEEISHADRESE LT, TCSRUAEY DHROARKICIEEL. RENH DL
BNEHReEEDEES EXMEOREXNSC &% BNICBRET>CE N E L.

U NS e
BEFT7 2K SEREE | SRk EE
PGSF—70-N) - 1—F4)T4—RX - TT1474 - T7 R 99.3% 99.5% —12.6%
o5 —33—KNI—A-<TFZ—--<—4v MEUR 0.0% 0.0% —0.2%

CF) “PGSF'F €77 - 70-N)L - ELT7>3> - T72R] OBMTY. UTHBI TR T 2HBEN D £9. BEXRIHES
EBRRELUCHDELVTHELTVLETD,

HRILOEEEALREZSZMUICHE DD, [PGSF—7O0—-N)L - I—F14UF4—X - T71T1 -
T7 R OMAEREZEMICHIFTLELUE,



<IEET 7> FOBEAKR>

[PGSF—7'0—-N\) + 2—F 14 )F14—X - ITT74571 - T7>K]

FICEEZFEO OHFDORWKRICREL TR F LT,

OHRALAIT10HE -

[FIERREARK] [ZEREAR]
- i AR - g AL
KE 62.4% KE 65.3%
1907 7.9% HE 8.3%
RE 6.8% 1507 7.0%
K1 6.1% K1 6.7%
Hhrs 5.8% ||:> ANRA > 6.2%
ANRA > 3.0% h+s 2.9%
729 1.2% 759 1.0%
F) 1.0% TR 0.8%
RILSAI 0.9% Fliv 0.5%
hE 0.9% F1) 0.4%

OFEA AL 5 FiE

[FIERREARK] [ZERUEAR]
Fag ALK ESEES) AR
& 51.7% &7 57.0%
BERmEBER 32.3% BERmER 33.3%
Ol - AR - EFEREL | 3.7% ||:> 1747 (FBEREESE (RET) 2.2%
BEE - #08 2.8% U SEl 2.1%
X172 2.5% BEE - $E 1.5%

(F) HALRESHEZIRERT 7 > NOMEEREEICH T 25HEEDEIE T

- MR TlE. ART >
PREGEDEERNA LR LUE
Lice —A. AFIP1I
TREDHEENMETLEL
1oo

FERITIE. BHBREDK
ENERUELIZ, —FH. A
- AR - EFEREZ EDH
EMEFLELE,.



OREA AL 0F54R

(BIERLHAR] [Z{ERIHAR]

2, B | ¥@s |euE 2, B | ¥@s |euF
20277 TFY— [KE  |@N 47%|  |xo275-Irv- k@ |@H 4.8%
I7t0O> AE ==va) 4.6% ANV RO=7Z ANRA > |EF] 4.8%
FaFl-TUy R |RE HWERTDEBE | 4.4% FaF-7Iy R |RE HBERTWEBE | 4.8%
27T IFY- RKE [onmEE | 43%| |[t2U5 Irv- (K@ |[genasE | 47%
19U TEIRHT 197 &S 4.2% 191) 7B 197 & 4.6%
TN IV YT - 18T- |RE ==va) 3.7% m I>9Y— AE ==va) 4.4%
IOt IFY—  [KE (@ 36%| [RITAY-TFU— [KE  wonmEE | 41%
I 99— KE &7 3.6% I7tOr KE =y 3.8%
RWE K1Y HEREEE | 3.6% TAL KE HBERTWEE | 3.7%
RS - THU— [KE  |[SEAEEE | 34%|  RWE Ry [EREBE | 37%

(E) MALEREHFRELT 7 > NOMEEREICH T 25HEEDNEISTT

SYEREAR DAEA L7384 (3

— RURFZ-IFI—

=

— F¥aFh-TUYR

- T IY—

-7

- TSUTENRH

BREERFUT,

CBADRER/ MR, FREZEBEUT. XKE7OUIMNEHMSR
(JkIINT?E,dJX RS- BFHBEDT )= Tx)IF—
D& Ui . BLUEE. EEEZTD,

FANRA 7J')l/ |\77)|/ EK CHE. LS. EE?']@HY%USZUJL
BICESE. FFAHO. X, &G *7"(’7)1/95,“777\% SPT 7 &
\%1;17 t\X:E)%E{/\o

CREE I NOKEILEBICLHN DEEE A AHGHEEZREL. £
DREFEBEZ (LS, Flo. TENTIWEEZECT > 7B HT—
E 2z iR,

CKEBLIOPEARGETHEEB., KATDANA 21 0OEZE. A
NEREBEZETD.

MY TERRKODEBIRT. K. ARG EDHSHZRE, 7=
HE@EC. BEY—EXEFENTD,



€77 —3—KI—L-IF— Y=y KEUR] o
EERERECREZTVLI- 0BT TORKEDTANDKE L FHRERHHEN DR
ZBHNE UERZT>TELWIEL,

4. PRDEE

LERHAIDOINEDE (F. BEEMBEOKESEMEL GRELE Uiz, SREADODEEDET
BBRBICDEFLTE. 128%—IH# 8BS0,
BH. NEROMICHTHEISBREDERICDOVTIE. 1FICERZRTT. ZEZNHIEIC
BEOE. TASDEE—DERZTVET,

OREEH LURDEREDAER

(871 F - %. 1 /0H: . B518D

518084 F181H1 | 5518281 | 55183 E1848 | 51858
I5H B 200228118 | B 2020638118 | B 2020648118 | B 2020658128 | B 2000568118 | B 2020578118
£ 20205 3R108 | £ 2020247108 | £ 2020658118 | £ 202066R108 | ¥ 202067A108 | ¥ 202068R11H
S ECE 30 30 30 30 30 30
CHEEEMERL ) 1.081 1.104 1.206 1.089 1.155 1.127
SHADIN 30 30 30 30 29 30
SHRDINZR AN - - - - 0 -
BB EC R ER 1,189 1,201 1,213 1.215 1,215 1,217

(1) NEEMALXRGZPNEE FH5E) OBRELEMEA DESZLAHA) [CHTBIEETHY. 77 RONGmKREFER) T,

(£2)

[HHONG] BEU [HHONRELN] FIBRU T TTRRLU TV B LHESI SIS —BULBVWEEN S F T,

(£3) COBRATRSNS [BHONG] F. BT 72 NIRETIRELT 7> RHSDDEEERWM o 12BE. RENIC [HHORE

5.

N DREFZENTERRSINDCENHWET,

Ste0ERS
(igaEE o \

BECKDODRIFTOSRBERE. BREROHLI0F Y1 L ADBREA. KAGRTE
DFEHHEEEK > THEDNERENEE > ThY. %) I DROB=A SHBOES=
PRELBEICENMEESINE T, CDULREFNTEF. PHECPEHDEELALO>H LI
WHMADIFEEN S LD EAONET, MHEOAEERMETH, CNEFTHHZITASILT
SREMA B ARG EOBERADO—7—> 3> OOliEM G TE T,

(2)3E 758
SEEFTEISN\DREZ B U T, HROSESADO Y DR RmeE TRIRENRE U ZENH
DRNEBNIEDERREDESEEAHEDHREN S C L Z2BNICERZIT>TL<HEE T,

<PGSF—70-N\)IN - 1—F14VF14—R - ITTA4T571-T7>K>

P REANICEHFRNICE R EDBEILACME LENFTRINTH .. DRETTI—DBE
BEIBFEORAIZEEODY BV FEA. BICKEDRNREEDSE LRGBS (S Mg &
ERTEIBHFT. BUVRENEEFTCE2EEZR2FET, —H T —BOMMNDAEHRICICEEL T
(FECERIRFIOASEHR (RE2 ) AADBBICKDFENE NTEADRE) (C&V)BREERED
KREWCEDSFENNEEEZFT, 2120 REANEICEL>TN) 2T -3 3> (REME
) ARELEHRICOVWTIIRBEYHEANE T 2OBEUA DD EEZTWVET, BEORET
?)L:\’—“—/\O)}ﬁié:/7 NAEHESTIERMROBEAZ (75 EHFSNDITRECHIFELTVE

_6_



W 150 (Gt#10,000A) 7= OEFHIEHE

£518088~55185H1
JI=| = (202082 8118~2020£8F8118) BEH O #H &
= % b *E
¥ ¥y B ¥ (i % 2,684 - YEREAR O E#EMEE (BXRBEDOFHEMBE) T,
(@ 1 5§ #=®® W 16M 0.605% | (a) {S5E3RM = ERERR D E#E(MER X (S5THRME
(® 8 = ) (5) (0.193) -7 ROEBREFNICHSABT. FEEUA
DB, SEEREHE. BEEMBEOELED
S
( R &t = %) (10) (0.385) - BAZOBEREH. XMNERARSESESEES
DER. OFERNTO 77 ROBEBEHLUER
FREFOXM
(% 58 = %) (1) (0.027) T T7ROPEDRE - 8. RERUTHSD
EXDEITZEDX
by 7 O ft B H 0 0.002 | (b) ZOhER={EREARDZDMER + EREAD
S EIE
(BB &8 B ) (0) (0.000) -EBEERIE. EBEEAFCZILD T 7 RDE
BICRLSER
( 2 O ) (0) (0.002) - ZOME. BREE. BRARSEFEITORER
ERDENEICEI 2EBRZDMEFTEEHFOL
BECEJSHER
=) =t 16 0.607
GE1) LROBA (MBHEDHHZLOILEENSEZSE) . BT - BOCE ) SHEEORICZENG B7-0. EEECLDEELEER
<7,
(£2) BLEOAXRGEMBAALTVETD,

(£3) BEBOERE. H7 7> REANTVWSREEESN A oI BRESHEL Ao
(X4) SEERFTHOHBCVOEINTNOERSE ARBOHREZSO) ZERPPOTOREEME THRL TI1002FLICEDT. REHIC
NHEE 3 MEREEEEAEALTVWET,




(BE1EH)

OfsrEE=R

SERERDER - EEICH A D BRAORER (RAIE LT, BEFHHL TERFEFHRHS L0
BIMEEZSEG 1B R<o. ) Z{EMHAROFERMEORICERAROFEEEMER (1057:2)) =
RULHTRULCKBEER (%) 31.82%TY,

ERSEERAUN

0.02%

EREEEH

0.60% |

ERSEER (REs1)
0.38«

HRER
1.82%

ZDfthER
0.00%« ™
BRSHEER (P J EREEER ERFTath)

0.054 ~0.77%

RIEEE (D+@+0) 1.82%
OZ7 7> ROBRADHE 1.20%
OREXRY 7 ROEREEBRDLE 0.60%
OREXY 7 NOEREEERLS DR 0.02%

CX1) ONBERE. 130370 O&EREE] CEVWTRVWCBRACKIVEELELEDTT,
) BERE. RAIE LT, SEFHH. TEREFERROEMIESNE HaesaEE Ao
) BHEEG. FERBEULETT .
) BEXRT 7V RERB BT 72 RAMBEANTVRRERFTEILSTY .
(£5) ODOBEAE. BEELT 7> ROGLSLBRAZSAEL Ao
) ONEBEREQAONEMRR. 5t LSNICHRENREZBENHIET,
) @ZDMBEBADHENMAF TESRVRESTHIASDHE. OFREEEADERICHREEEESFLTLET,
) LEEDFHERGTELELZBDTT . ZDeH. CNEDEEHKETHSETH . RRICHEUVCBROEERCRR) FT,

_8_




BE{ERBDOESE S LUHE | OKR 20206281181 5202068811H%T)

REEFER M. REGSS

R B W 551808~ 18588
] 1 i 1
REES & & O % &
&4 B o \ O +H O FH
3 |7 ey TR T I| 24867.101 | 103422.420]  1.241310] 5000000
CE1) SEEZTERE.
GE2) BAFRMmITVEBTTOET,
BFZEFREAE OB AREE (20206281181 5202068B118%7)
ZHEEIEEGH) FET A
(GF) FIZRERAEE. REETINOREEANCEHTEESI1EH 1 BICEESNDAEBRAZVWVET,
BEH S EIREEESMEISSFDINRE (202056281181 5202068 3118%T)
ZHEEEEFH VY EE A
WS ESEOMESEOIFE (20206281181 5202068811HET)
ZHE=EEEGH VY EFE A
WEASEOM# (202048 B118%K%E)
(1) FMEER7 7> ROUBH
S 5 >k # B3R 79R) 531 /EpkEA (551 85H1%)
’ O & O ® s A
O O FM %
vo5 - 70-N\)L-twlLPgv3>y - TR
O A5t 5T ana s e | 222.912.936 | 246,538,727 | 994537225 99.5
a =t 222,012,936 | 246,538,727 | 994,537,225 99.5
CE1) HEERBE. HEERRBEICHT BFHEEDLETY,
GX2) O - sHBZEOBMREETVEBTTVET,.
(2) NEE7 7> ROIBH
R 95 £31/ERHAE (551 8581%)
7 7 > K % N N T i %
O % | 0% yesen pameem L *
(A—0a- - - LT TILD O O Fa1—0O FH %
EJF-Y3—R9—h - ¥Z— 7=y hEWR 8,418 8,418 1,161 | 144,557 0.0
& =t 8,418 8418 1161 | 144,557 0.0

CE1) HEREEEI. DERPROEMZ HONEDONEEBETERSDMECKIHERELIZENTT .

CX2) HEMF. MEEREEICH T BHMEDLETT,
CX3) O% - SHOEROBARBEFIVIVIETTOET,




Wi ESSEHEDEN

(2020 8 B1181RE)

I8

FE3VERHIR(55185/88K)

a¥ i &8 Koox
TH %
® g 5 5 %2 i B 75 994,537,225 98.0
® g B 75 144,557 0.0
J — )b - o - > F . T O M 20,551,787 2.0
B & & & M E #® & 1,015,233,569 100.0
CX1) FHBEDBAFRBIYIETTVET,
CE2) BIEREIRICHI DN ERIMERE (144,557FM) OREESTEMERE (1,015233,569FM) (ST BHLEEF0.0%TT .
(E3) NEREES. SIEAUERORMNE P BONBESBETERBOMECEUBERELLLEOTT ., B8, HERIRCHTBHER
BL—KME 12—0=124.48MT7,

WEE. 8. TA88JUBEMEADIRR

(2020£3R108) . (2020€48108) . (020£5R118) . (20206R108) . (2020€78108) . (020£88118) FE
18 E] 1808 £181HR 518288 K 183K £518488K £5185H1K
(A) B B 9973327348 | 983727332634M | 9235141674438 | 1,028297509,070M | 984581470,376M |  1,015,233569,744
J-)L-0->% 24904,022.367 24334954999 31.464,602.369 22,626,833.205 NTT7471.270 20551,786,851
RBIEER el (GTER) 972,672,570,407 959,254,568,807 891914771941 1005528615448 962,663,713946 994,537.125304
REG S (F10&) 136734574 137,808,826 134,793,133 142060417 140,285,160 144,557,589
B & & 18,116,812737 12497,995,219 25,485,155,549 16,012,538,585 16,599,708,044 15,633,132,601
x i & 3902110000 - 13,000,000,000 1811470000 2365,500,000 1,000,670,000
AN D ESE 10.700.766,737 10843,989,187 10960434921 11141967659 11314792951 11389993945
& #h B N = 2423405214 741,881,762 555,702,392 213,740,144 1940,625,128 2175808,09
x5 T8 M 1087013379 909563916 966,275,994 942,687,609 976,059,110 1063,308,105
& A R 08,228 66,670 90513 65,089 39803 56303
TOfRhEHR 3449179 2493664 2651729 2,608,084 2690992 30%,152
COMEEHRE(A-B)| 9795%51461 971,229.337.415 898,029,011,894 1,012,284,970,485 967,981,762,332 999,600437,143
T | 356692245717 3614,663,062.504 3653478307278 3713989219751 3771597650461 3.796,664,648,509
KB BE B R | A58735731006 | 4264343375089 | 22755449095384 | 42701704.249.206 | A2803615888,129 | £2.797,064,211,366
D2 & # £ O %| 3566922457170 | 3614630625040 | 3653478307.2780 | 3713989.2197510 |  3,771,597,650,4610 |  3,796,664,648,5090
1 H0241 ) BE(HEE(C/D) 27468 26878 24581 27268 25678 26338

<IEHER (HERARSEEMRRTE. EBERTTI. ) >

(EEXIRKEIR)

CE1) H7 7> RO 180MAEITTARA(E3,494,151,227,303M. 55180~ 1858th BN ETTAEE(F593,439,382,407M. 55180~185H3H
—EREEHITTAEA($290,925,961,201TH T,
(X2) 10HYMEESEE. 55180850.2746M. $181810.2687H. 55182810.2458M. 55183H§0.2726M. $184H10.2567M. %

185810.2633MTY .
(E3) TADRIE

LEREIRICH LW TEBNRR LOMEEEN TAREZ TO>TH Y. TOEEE2,797,064,211,366H T,




WSROI

18088 (20204 2 8118 E2020%F 3 B10H) . 51838 (820204 5 8128 ZE2020% 6 8108)
1818 (820204 3 A118 E20204 4 B10H) . $184H (820204 6 B11H E2020% 7 A10H)
18288 (BH20204 4 B11H FE2020&F 5 811H) . 51858 (820204 7 B118 F20204 8 B11H)

18083 £181H 1828 518381 1848 51858

z
oS Dk K K

&
o

S o
i Zf L o

=
i

_ = = =
Jm o

\
o

G

=
T 3 s

7
#

o |
pin

I

GE BT E L E)|L 2559295806148) |& 2608750570,163) (& 2644379985545) (& 2700395,112470) (& 2754787580753 & 2.781890.954,176)

15,778,739,712A 16,180,144,6898 16,344,628,4850 11,940,981,903M 12,183,828,444A 12.270,281,3950
15,780,253 567 16,180.945,568 16,345,695,691 11941710158 12,184,655.452 1227109155
- 25 - - - -

1513855 800,904 1067206 |2 728,25 827008 |2 813760
180,689,805,925 23,505,099,498 87,570997,261 98,345,289,219 58,980,615,884 24,905,686,280
934420,693 1298516,154 14844824 98,752,943.990 36499,351 25238,758,793
A 181624206618 |4 24803615652 |4 87719445503 407654771 |4 59345612235 |& 333072513

OB OM % A 1090462558 |4 912057580 |24 968,857,659 945261476 |4 978661494 |24 1,066,375,109
Bﬁ}ﬁ (A+B+C) (4 166001528771 |2 8237012389 |2 72195226435 109341009646 |~ 47,775,448,934 36,109,592,566
A A A A

A A A A

=k
s
T Uk s=|

>
>
>
>

=
B3
It
il
i
>
>
>
> >
>

i
‘ﬁ@t
kD

B & &L 20885321807 391695889379 |4 408948582022 |~ 488434175846 |4 386337206385 |4 440,284,377,849
1B | o 218973811371 1,232,656,834,134 | A 2263345052006 |4 2,311,469,115407 |2 2,358,188,439.859 |2 2,381,499,432,138
L& )| 369557602377 | 3760937360290 |( 381.034933539) | 388925997063 | 396599.140.894) | 400391.522.038)

},\ IS8 ) A 2559295806,148) (& 2608750570,103) & 2644379985545) [ 2700395112470) & 2.754787580753) (& 2.781890954,176)
+ E + F )[4 2576624964309 |2 2632589735902 |2 2744488860463 |2 2690562281607 |4 2792301,095178 |2 2785674217421
o B O&|s 10700766737 |4 10843989187 |24 10960434921 |4 11141967659 |4 11314792951 A 11,389993,945
BEBEHE(GHH) |2 2587325731106 |2 2643433725089 |2 2755449295384 |24 2701,704.249,266 | & 2.803615,888,129 |4 2,797,064.211,366
0155 & B & & |4 2180738113771 |4 2232656834134 |2 2263345052006 |2 2311469115407 |4 2358188439859 |4 2381499432138
LM 8B )| 30957692377 | 3760937360290 |( 3810349335390 |( 388925997063 | 396599.140894) | 400391522038)

oy

B

— [}
@tomﬁm
III]IJLLH;

&ﬁ
ﬁ?

B

cu

EERRBEILS 54599844772 58,214,844479 62371074474 62,602,559,247 61.867,017,341 61,681547927
B OB @ o 51187460107 [& 468991735434 |4 554475317852 |A 452837693106 |A 507295065611 |A 477246327155

CGE1)
(2
(£3)
x4)

(£5)

(x6)

Cx7)

(x8)

Gx9)

BHOW R NPT (B)BIHEEF T BB B HARDFHUMRAZC L2 ENEZHET .

BRORR NP T(C)ISTEHRME C (ZEFERMICN T DBEEREEIF SO TERRLTVET,
BRORROPTFEIMEFEEERE S H5DIF. FEEDEINREDE. JE?JDEQEEbf:{ﬁ?ié?b"?;j—n?li%%b%Ib\f:%aﬁﬁj\&b\b\iﬁ'o
S 180HEtEHBRICH (T2 EREREDESENG (14,688,277,154M) . BREREODHEMISFEME (0M) « EEARICR
EY 5INEHFAES (369,557,692,377M) HILUDEREMEILE (50,612,334,355M) J:Uﬁ@ﬂ?ﬁ%ﬂﬁ(a%Bd,SSS 303,886
(10,0000%72W1,219H) T, 5510,700,766,737F (10,0000&7z+)30M) =HnEkEBEELTHUET,
F181HEEHERICH (T ERERER DRSS NG (15,268,087,109A) . BREREOAMIISHFEEEE (0M) « BEEARICR
E9B5INEARE (376,093,736,029M) HLUDREMRBEIIE (53.790,746,557M) £ W HENRING (F445,152,569,695H
(10,0000%7=W1,231H) T, 5510,843,989,187F (10,0000&7z+)30M) ZHEEBEELTHVET,

1828t EHRIRICH (T 2 BRAEREOEXSFINE (15,375,770,826M)  BRAEREOBMISSFEHEE (0M) « EFENFICR
EY 3INEFAES (381,034,933,539[) HILUDBREMEILE (57,.955,738,569M) J:Uﬁ@ﬁ?ﬂ‘%ﬂﬁ&(a*454,366 442,934H
(10,00000%721,243H) T, 5510,960,434,921F (10,0000&7=+)30M) =nEkE&EELTHUET,
F183HEHBRICH (T EERERER DRSS NG (11,838,610,085M) . BREREOAMIISHFEEE (0M) « BEEHARICR
E9BINEHARE (388,925,997,063M) HLUDEREMRBEIIE (61,.905916,821M) £WHENRING(F462,670,523,969H
(10,0000%7z41,245M) T, 5511,141,967,659F (10,0000%7z+)30M) ZHEEBEELTHUET,

1 84HEt EHRRICH (T 2 BRAEREOESFREE (11,205, 166 950M) . BREFROAMIISEFEDE (0M) « EEEIFICH
EYT 5INGEFAES (396,599,140,894H) HIUDEREMBEILE (61,.977,243,342[) £ HENRING(3469,781,551,186H
(10,0000%72+)1,245M) T&h). 2511,314,792,951H (1000OIZI%7’:U30F‘3) EREEBRELTHIET,
F18CHEtBHBIRICH (T EMERER DRSS NG (11,918,270,972M) . BREREOAMIISHFEEEE (0M) « BFEARICR
E9B5WNEHARE (400,391,522,038M) HLUDEREMRBEIIE (61.153,270,900M) £ W HENRING(F473,463,063,.910M
(10,0000%7z1,247H) TaY). 5511,389,993,945M (10,0000%7z+)30M) ZHEEBRELTHUET,



Z5R(TT. ZEREBDHIMICEDS.

<HDEEOHIHMSE>
BERREIR DINGDEC (S, BEEMBEOKESEZREL TGRELUE Uiz, SREHDODEEH KO E
FDETEEREFILITD@EY T, BdH. WNEDEICHTHEN >IEBFREOERICDWVWTIE. HFIZHIR

TR EB—DERZETVE T,

21808 | 1818 | H18281 | 21838 | 31848 | 31858

1 BFO%EY) HES 30m 307 30Mm 30Mm 307 30m
B FAERRE DS E N A 146882771548 | 15268,087,1099 | 153757708260 | 11,.838,610,085H 11,205,1669508 | 11,918,270,9728
BRERE. BERESE
%O E Ml %S B Es 0 0 0 0 o o
NS 369,557,692,3770 | 376,093,736,029 | 381,034,9335399 | 388,925997,0631 | 396,599,140,894F | 400,391522,0388
DEERIBIIE 50612,334,355M |  53,790,746,557M | 57955738569 | 619059168210 | 619772433428 |  61,153,270,900M
DB RN & 434.858,303,886M | 445,152569,6950 | 454,366,442,934H | 462,670523 9690 | 469,781551,1860 | 4734630639108
(1 5O )) (12198) (12318 (12438) (12458) (12458) (12478
ba) el 10,700,766,737M@ |  10,843989,187M |  10,960,434921H | 11,141,967,659H 11,314,7929518 | 11,389,993,945H
(1 5O ) B0 B0 B0 B0 309 309
O HEEEERET DS

PEI S B = R O OB EE( E S VT /i & £ (D CIEEIC 8L AN TERE - U Lin.

O BESEPTINT B

DEEDHFLNG FREENSEEL TS EXHE TICMAIBVLET,

0.315%H L UHAELS %)
ENDRBEDFE.

ERNET,

(F) BEMEARBE CBASNSNE TH Y. BHNMESNIIBEFRIEEINZBENH ) F T,

E YRR UIZEED. Z DR DES DZHEDERITTAE B ET,

ZHFBIAEEH ) T A

<HHA5E>

DEZEERDESICERSN BAORBENHEG RREINOHEF20.315% (FIEH15%. EEFBHIRER
(FAIE LT, BEPSETETY, )
RRBINDBHEE15.315% (PS8 15% S I OEERFRIFMSH0.315%) &l ET,

TALRE (FRIDES) NRELULBER DESRERICELDZHEDERITAN SEZTALRE (FiSE)




<{BABRBEFEIAIFOAT >

eos - 70—\

cAVHLKR T 7 REBBYER) (757 - 7O-N)L - wLP¥3> - 77> R=70-N

W-dA=FAUTF1—R - TT1471 - 77 RV TNITEBABREGD B LU T -3 —hNI—AL -7
F— - X=7 Y NEURIL D B2 TN TENEREEN) EEFBRENRELTVET,
BT SZEAREEFIESORNE T,

€75 - 70-1\)

twLI¥3y 77k -70-N) e A-F1)F14=RXI71451 - T7R

M/ KRrEBE

W2 TN TENEFIESIREEST FHET

EBRRESE

OE(CEESHO OHFRETREZZSHE T )ORWMKCTIRE L. KENINEDEC
IO &, FERANGTAOREZBIET CLZ2BMNE L TERZITVET,
X B, AR KB, B5F - BE. Bl BREYUE. DBftiesEnhksE
QLEHANDDEUREEBARE LET

BBt U7 -7y IRIANEI-OV/INIR - I

KEBRRSt 07 - 7yl IRIAN-IR-IT

BRESHRIT 797 - 7R - —3—-0OV/OIRX-I7

Eif - SREREFRTRM. EEEFRTRT. HEBEHFRITRE 77 R/—=h
F—-V)a—3>A(F—0OV/HIR - Iq

B - MEEMRERDFR0.35%

T—E R ¢ AEEEREEDFER0.1%

REZFLIRITIRM | MEEMREDFE0.15%

HKZOM. EFEMEICRSNIHE. AZRLT\OBM. BEEEM. BMESEFEOTEICR
DFHHEOERANMSTEHMEDL SZIDNET,

R & =|

BE12H31H

E75—-3—»b

I—L « IFx—+7—7v FEUR

R/ RrEE

NI TINTENEGESIREEN 1 -0 T

EBRRESE

O1—-0OFTTORKEDTADLE N EGHRERMMBEFNOEREENE LET,
QOEHEMBnFICRELE T,
ORET BDAFOFETHDEREME. A2 /P2 EELFET,

B R & A

BEat  EOF -7y wxIAINI-OV/INIX - IT

WEBRSH 97 - 7y h - YRIAVN-IX-I14. 97 -7y k¥
ZIOAYN-UZIFYR

REZFHRIT 97 - 7R - —(3F—0OV/HIRX - IAT

LEERBHNITEM. EESHERTSH. WBBERTRT 77 R/S— K~ —
Y )a—3>3F—0OV/NVIRX - I1

(7 2 ABKEEESS)

BEHRM. T—EXHMS FOREZFHRITHRMDOGET | HEBERERDFZ0.3% (LR

(7 2 APREFZ. 5 APAyRESL)

B, — EXRINS JOREZFERITIRM OGS | FMEEREEDFR0.45%(LFR)

KEDOM. EEMECESNIHE. AELA\OHRM. EBER. BMEEsFOTEICHK
DFHRZEOEANMETHED SIDONET,

BFIH30H




75 .70-N 2L 7¥3> 77 R=-20-N)+ A—=F14UF4=RX+IT4F571 77K

WMiZEEMEESS S UZ0OFMEERMER (2019412831881

$5#m T e B (D) ﬂﬁgﬁg?%
AROEREREE - LBENTV5 27 G IEORES 5105 Tl SN T L HRENEDH 5 S
it
F—ZRSUT
APA GROUP -STAPLED SECURITIES- AUD 4,649,636.00 4,033,244,114.00 0.37
4,033,244,114.00 0.37
F5UL
CEMIG MINAS GERAIS PFD BRL 5,695,120.00 2,117,994,883.00 0.20
ENGIE BRASIL BRL 2,176,025.00 3,000,354,652.00 0.28
NEOENERGIA BRL 9,224,700.00 6,231,404,023.00 0.58
SABESP BRL 1,874,400.00 3,101,967,414.00 0.29
14,451,720,972.00 1.35
h s
ALGONQUIN POWER & UTILITIES CAD 6,339,844.00 9,688,576,432.00 0.90
BCE CAD 946,427.00 4,759,686,516.00 0.44
EMERA CAD 2,849,161.00 13,128,756,092.00 1.22
ENBRIDGE CAD 4,461,529.00 19,191,845,237.00 1.78
FORTIS INC CAD 1,237,288.00 5,555,104,724.00 0.52
PEMBINA PIPELINE CAD 788,492.00 3,164,717,911.00 0.29
TC ENERGY CAD 1,325,336.00 7,613,975,191.00 0.71
63,102,662,103.00 5.86
TALIVEE
ENN ENERGY HOLDINGS HKD 1,621,400.00 1,934,139,542.00 0.18
1,934,139,542.00 0.18
F1)
ENEL AMERICAS CLP 544,879,576.00 13,140,960,980.00
13,140,960,980.00
e
CHINA YANGTZE POWER 'A' CNY 28,927,286.00 8,283,687,527.00 0.77
8,283,687,527.00 0.77
TS50
ELECTRICITE DE FRANCE EUR 1,704,603.00 2,091,417,556.00 0.19
ENGIE EUR 8,684,492.00 15,432,045,369.00 1.43
17,523,462,925.00 1.62
Kty
E.ON EUR 14,215,866.00 16,512,477,089.00 1.53
R.\W.E. EUR 10,518,327.00 35,085,164,668.00 3.26
TELEFONICA DEUTSCHLAND HOLDING EUR 13,943,628.00 4,394,280,920.00 0.41
55,991,922,677.00 5.20
F v
HELLENIC TELECOMMUNICATION ORGANIZATIONS EUR 1,407,635.00 2,429,215,351.00 0.23
2,429,215,351.00 0.23
&5
CLP HOLDINGS HKD 11,459,000.00 13,260,843,994.00
13,260,843,994.00



HEEICHT 2

1907
ATLANTIA EUR 8,370,317.00 21,335,740,091.00 1.98
ENEL EUR 48,978,823.00 42,459,539,906.00 3.94
TERNA RETE ELETTRICA NAZIONALE EUR 24,301,794.00 17,706,106,562.00 1.64
81,501,386,559.00 7.56
=7
TENAGA NASIONAL MYR 17,195,900.00 6,170,785,919.00 0.57
6,170,785,919.00 0.57
A5>9
KONINKLIJKE KPN EUR 27,411,152.00 8,795,644,264.00 0.82
8,795,644,264.00 0.82
RILNHN
EDP - ENERGIAS DE Portugal EUR 19,122,731.00 9,025,689,753.00 0.84
9,025,689,753.00 0.84
ART >
IBERDROLA EUR 16,105,937.00 18,271,821,813.00 1.70
18,271,821,813.00 1.70
T¥UR
NATIONAL GRID GBP 33,005,185.00 45,075,992,593.00 4.20
SCOTTISH & SOUTHERN ENERGY GBP 11,624,645.00 24,253,942,151.00 2.25
69,329,934,744.00 6.45
TAUHERE
AES usb 2,603,620.00 5,667,301,529.00 0.53
ALLETE usb 262,993.00 2,302,136,036.00 0.21
ALLIANT ENERGY usb 2,427,733.00 14,334,065,659.00 1.33
AMEREN CORPORATION usb 3.840,473.00 31,916,801,394.00 2.96
AMERICAN ELECTRIC POWER usb 3.880,220.00 39,717,680,233.00 3.69
AMERICAN WATER WORKS usb 1,162,087.00 15,551,461,968.00 1.44
CENTERPOINT ENERGY usb 3.,450,993.00 10,065,783,790.00 0.94
CMS ENERGY usb 5,102,371.00 34,662,870,378.00 3.22
DOMINION ENERGY usb 4,184,839.00 37,315,600,467.00 3.47
DTE ENERGY usb 1,446,651.00 20,268,063,958.00 1.88
DUKE ENERGY usb 2,090,180.00 20,669,270,341.00 1.92
EDISON INTERNATIONAL usb 3,400,832.00 27,508,037,309.00 2.56
ENTERGY usb 2,798,892.00 36,325,638,256.00 3.37
EVERSOURCE ENERGY usb 3,287,306.00 30,099,532,244.00 2.80
EXELON usb 6,918,781.00 34,322,003,416.00 3.19
FIRSTENERGY usb 4,968,543.00 26,172,375,324.00 2.43
HEALTHCARE TRUST OF AMERICA 'A' usb 3,187,239.00 10,448,124,132.00 0.97
KINDER MORGAN 'P' usb 2,250,368.00 5,169,013,011.00 0.48
NEXTERA ENERGY usb 1,883,820.00 49,517,787,143.00 4.61
NISOURCE usb 1,564,402.00 4,653,253,573.00 0.43
PUBLIC SERVICE ENTERPRISE GROUP usb 4,819,250.00 30,704,420,094.00 2.85
SEMPRA ENERGY usb 2,611,621.00 42,911,088,623.00 3.99
SOUTHERN COMPANY usb 4,562,705.00 31,393,924,341.00 2.92
UNION PACIFIC usb 1,216,384.00 23,965,692,110.00 2.23
VISTRA ENERGY usb 1,271,954.00 3,157,660,365.00 0.29



HEEICHT 2

AR e S b (F) W (%)
WEC ENERGY GROUP usD 2,261,147.00 22,647.848,154.00 2.10
WILLIAMS COMPANIES usDh 4,129,740.00 10,580,297,853.00 0.98
XCEL ENERGY usDh 5,513.483.00 37.803.787.610.00 3.51
659,851,519,311.00 61.30
REBIMsaE 1,047,098,642,548.00 97.27
REHREE 15,059,467,452.00 1.40
Fas® 14,887,000,000.00 1.38
ZOfDMEE (550,486,751.00) (0.05)
HEEGE 1,076,494,623,249.00 100.00

WERGEES JUHNBEEREHES

2019 12H31HICHK T LIZEFE

(8247 : F9)
HEIRTEEEL 565,426,600,065.00
IRz
[ N 20,497,511,719.00
FREMR 1,406,329.00
20,498,918,048.00
EH
EIEBIRING & OB SRR RN 2.675,265,898.00

RERM. RITFHHBIOFR

EEEBER. Y —EXARM. EEBERSIUZTOMOER
FRIL

N5 1EH

IRE A
ERfERIE S (BKR)

— REBMEZFE

- NERE

— REFHESG]
IR~ (8K)
BUFCfR2PARERMFHMAR . (1BR) DXEF:

- REAMEES
ERAIC KB HEBEEDEN
RIS AITTEER
RIS EREH
XD s
HRIRTEIEEERR

1,165,046,878.00
845,142,428.00
83,712,190.00
561.954,195.00
5,331,121,589.00
15,167,796,459.00

(846,068,162.00)
(276,531,274.00)
(108,363.00)
14,045,088,660.00

145,135,025,719.00
159,180,114,379.00
490,392,970,005.00
(5.330.741,882.00)
(133,174,319,318.00)
1,076,494,623,249.00
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%
A—ZRST
FRN COMMONWEALTH BANK OF AUSTRALIA 15/20 -SR- EUR 3,900,000.00 3,904,941.30 0.23
3,904,941.30 0.23
H¥s
FRN BANK OF MONTREAL 18/20 -SR- EUR 3,000,000.00 3,010,131.00 0.18
FRN BANK OF NOVA SCOTIA 15/20 -SR-S EUR 8,800,000.00 8,809,926.40 0.53
FRN BANK OF NOVA SCOTIA 18/20 -SR-S EUR 2,000,000.00 2,003,826.00 0.12
FRN FC DESJARDINS QUEBEC 15/20 -SR-S EUR 6,300,000.00 6,307,767.90 0.38
FRN TORONTO-DOMINION BANK 18/20 EUR 10,000,000.00 10,039,380.00 0.60
0.25% BANK OF MONTREAL 15/20 EUR 2,000,000.00 2,004,314.00 0.12
0.375% FC DESJARDINS 14/19 -SR-S EUR 18,000,000.00 18,008,946.00 1.07
1.625% ROYAL BANK OF CANADA 13/20 -SR- EUR 14,500,000.00 14,749,559.50 0.88
1.748% FC DESJARDINS 15/20 -SR- CAD 6,896,000.00 4,757,714.19 0.28
1.875% TOTAL CAPITAL CANADA 13720 -SR-S EUR 900,000.00 915,570.90 0.05
70,607,135.89 4.21
thE
0.125% CHINA DEVELOPPEMENT BANK 17/20 -SR-S EUR 3,1700,000.00 3,101,326.80 0.19
0.25% EXPORT-IMPORT BANK CHINA 17/20 -SR- EUR 10,000,000.00 10,015,170.00 0.60
0.25% EXPORT-IMPORT BANK OF CHINA 16/19-SR-  EUR 16,217,000.00 16,228,205.95 0.97
29,344,702.75 1.76
T5>2R
FRN FRORT-SANOFIPORT PHAR SANOFI 18/20 -SR- EUR 7.,400,000.00 7.413,386.60 0.44
4.90% BPCE 07/19 -SR- EUR 768,000.00 771,467.52 0.05
8,184,854.12 0.49
&5
1.50% CHINA CONSTRUCTION BANK ASIA 15/20 -SR-S EUR 2,050,000.00 2,062,956.00 0.12
2,062,956.00 0.12
B
0.375% DEVELOPMENT BANK OF JAPAN 15/19 - SR-S EUR 20,000,000.00 20,009,180.00 1.19
20,009,180.00 1.19
525
0.00% ALLIANZ FINANCE Il 16/20 S71 -SR- EUR 6,800,000.00 6,805,331.20 0.41
0.70% ING BANK 15/20 137" -SR-S EUR 15,000,000.00 15,095,595.00 0.90
4.50% ALLIANDER (FR/RAT) 04/19 S.15 -SR-S EUR 3,900,000.00 3,939,768.30 0.24
25,840,694.50 1.55
JIoz—
FRN DNB BANK 15/20 '611' -SR- EUR 29,200,000.00 29,233,171.20 1.73
29,233,171.20 1.73
BE
0.01% SHINHAN BANK 19/20 -SR- EUR 5,000,000.00 5,011,060.00 0.30
5,011,060.00 0.30
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Eiz ] BE EE Bl (2—0O) = (%)
AJI—FT
1.875% SKANDINAVISKA ENSKILDA BANKEN 12/19'273' -SR-S EUR 2,000,000.00 2,005,670.00 0.12
2,005,670.00 0.12

1¥)2R

FRN UBS LONDON 18/20 -SR- EUR 15,000,000.00 15,014,880.00 0.90

0.50% NATIONWIDE BUILDING 16/19 -SR-S EUR 6,000,000.00 6,003,852.00 0.36
21,018,732.00 1.26

7 A HhERE

2.375% METROPOLITAN LIFE 12/19 -SR- EUR 16,820,000.00 16,820,000.00 1.00

4.75% JOHNSON & JOHNSON 07/19 -SR- EUR 5,000,000.00 5,025,570.00 0.30
21,845,570.00 1.30

astl. 239,068,667.76 14.26

0. Z0OthDFEEMLDHSEMIES

&

Hhrs

2.27% BANK OF NOVA SCOTIA 15/20 -SR- CAD 25,000,000.00 17,276,118.16 1.03
17,276,118.16 1.03

AT1TR

0.00% CITY OF BERN 19/19 CHF 10,000,000.00 9,217,383.46 0.55

0.00% CITY OF BERN 19/19 CHF 10,000,000.00 9,215,541.64 0.55

0.00% CITY OF BERN 19/20 CHF 8,000,000.00 7,382,010.77 0.44

0.00% ZUERCHER KANTONALBANK 19/19 -SR-S CHF 40,000,000.00 36,840,064.72 2.19

0.00% ZUERCHER KANTONALBANK 19/19 -SR-S CHF 25,000,000.00 23,048,523.64 1.38
85,703,524.23 5.11

BEtI. 102,979,642.39 6.14

. jEHiEREm

EH SRS

F—ZANSU7T

CD MIZUHO BANK 06/12/19 usD 11,250,000.00 10,236,629.23 0.61
10,236,629.23 0.61

F—ZNUT

C. PAP. BUNDESIMMORBILIEN 14/11/19 EUR 18,000,000.00 18,009,556.20 1.07

C. PAP. BUNDESIMMORBILIEN 25/10/19 EUR 10,000,000.00 10,002,965.00 0.60
28,012,521.20 1.67

Nh¥x—

C. PAP. COMMUNAUTE FRANCAISE DE BELGIQUE 17/12/19 EUR 10,000,000.00 10,009,430.00 0.60
10,009,430.00 0.60

T2

C. PAP. BFCM 01/11/19 EUR 15,000,000.00 15,007,026.00 0.90

C. PAP. BNP PARIBAS 11/10/19 EUR 15,000,000.00 15,001,819.50 0.90

C. PAP. CREDIT AGRICOLE (FR) 09/10/19 EUR 10,000,000.00 10,000,993.00 0.60

C. PAP. GECINA 07/10/19 EUR 8,000,000.00 8,000,528.80 0.48

C. PAP. MICHELIN 03/10/19 EUR 24,000,000.00 24,000,448.80 1.42

C. PAP. RATP EPIC 28/10/19 EUR 7,500,000.00 7,502,766.00 0.45

C. PAP. RESEAU DE TRANSPORT D'ELECTRICITE 30/09/19 EUR 35,000,000.00 35,000,000.00 2.08

C. PAP. SVENSKA HANDELSBANKEN (FR) 30/06/20 EUR 15,000,000.00 15,050,475.00 0.90

C.PAP. BANK OF CHINA 17/12/19 usD 8,000,000.00 7,271,351.19 0.43
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C.PAP. BANK OF CHINA 23/12/19 usb 25,000,000.00 22,714,650.95 1.36
C.PAP. BANQUE POPULAIRE 18/12/19 EUR 10.000.000.00 10.,008,398.00 0.60
C.PAP. EDF 05/11/19 EUR 30,000,000.00 30,011,529.00 1.78
C.PAP. MICHELIN 10/10/19 EUR 15,000,000.00 15,001,260.00 0.90
C.PAP. MICHELIN 14/10/19 EUR 3.000,000.00 3.000,363.90 0.18
C.PAP. SODEXO FINANCE 07/10/19 EUR 10,000,000.00 10,000,561.00 0.60
C.PAP. VINCI 11/10/19 EUR 7,000,000.00 7,000,777.70 0.42
C.PAP. VINCI 14/10/19 EUR 12,000,000.00 12,001,732.80 0.72
C.PAP. VINCI 18/10/19 EUR 10,000,000.00 10,001,888.00 0.60
C.PAP. VINCI 31/10/19 EUR 10,000,000.00 10.003.328.00 0.60
266,579,897.64 15.92
K1y
C. PAP. BAYERISCHE LANDESBANK 29/11/19 EUR 25,000,000.00 25,019,172.50 1.48
C. PAP. DEKABANK DEUTSCHE GIROZENTRALE 14/02/20 EUR 20,000,000.00 20,034,346.00 1.20
C. PAP. LBK BADEN-WUERTTEMBERG 07/02/20 EUR 15,000,000.00 15,028,131.00 0.90
C. PAP. LBK HESSEN-THERING 23/12/19 EUR 20,000,000.00 20,025,034.00 1.19
C.PAP. BAYERISCHE LANDESBANK 06/12/19 EUR 15,000,000.00 15,012,883.50 0.90
C.PAP. LBK HESSEN-THERING 03/09/20 EUR 15,000,000.00 15,053,316.00 0.90
C.PAP.SAP 13/11/19 EUR 12,000,000.00 12,005,620.80 0.72
122,178,503.80 7.29
&8
C.PAP. CNPC FINANCE HONG KONG 04/11/19 usb 10,000,000.00 9,112,439.04 0.54
C.PAP. CNPC FINANCE HONG KONG 08/11/19 usD 20,000,000.00 18,219,826.70 1.09
CD AGRICULTURAL BANK OF CHINA (HK) 05/12/19 -SR- usb 25,000,000.00 22,741,636.55 1.36
CD KDB ASIA 27/12/19 usb 15,000,000.00 13,630,640.30 0.81
CD KOOKMIN BANK (HK) 23/12/19 EUR 5.000.,000.00 5.003,122.00 0.30
68,707,664.59 4.10
FITLZ2R
C.PAP. CATERPILLAR INTERNATIONAL FINANCE 16/10/19 EUR 10,000,000.00 10,001,710.00 0.60
10,001,710.00 0.60
B&
C.PAP. JAPAN POST BANK 16/03/20 EUR 15,000,000.00 15,025,672.50 0.90
CD SHIZUOKA BANK 08/10/19 EUR 10,000,000.00 10,000.689.00 0.60
TBI JAPAN 05/11/19 5848 -SR- JPY  1,000,000,000.00 8,447,543.86 0.50
TBI JAPAN 07/10/19 S842 -SR- JPY  1,000.000,000.00 8.,445,989.84 0.50
TBI JAPAN 09/12/19 '855' -SR- JPY  4,000.000,000.00 33.792,574.05 2.01
TBI JAPAN 15/10/19 S844 -SR- JPY  3,000,000,000.00 25,338,932.35 1.50
TBI JAPAN 21/10/19 S846 -SR- JPY  3,000.000,000.00 25,340,376.57 1.50
TBI JAPAN 30/09/19 S841 -SR- JPY 4,500.000,000.00 38.006,194.18 2.26
164,397,972.35 9.77
VIE>TLT
C. PAP. CHINA CONSTRUCTION BANK (LU) 14/11/19 EUR 9,000,000.00 9,002,765.70 0.54
C.PAP. DH EUROPE FINANCE 09/10/19 EUR 19,000,000.00 19,001,151.40 1.13
C.PAP. DH EUROPE FINANCE 28/10/19 EUR 19,500,000.00 19,503,978.00 1.16
C.PAP. MAGNA INTERNATIONAL INVESTMENT 04/10/19 EUR 5,000,000.00 5,000,111.50 0.30
CD ICBC (LU) 08/11/19 usb 10,000,000.00 9,112,431.73 0.54
CD ICBC (LU) 12/11/19 usD 15,000,000.00 13,665,278.33 0.82
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CD ICBC (LU) 28/02/20 EUR 10.000.000.00 10.015.900.00 0.60
85,301.616.66 5.09
A5>09
C. PAP. ALLIANDER 11/10/19 EUR 15,000,000.00 15,001,849.50 0.90
C.PAP. AIRBUS FINANCE 11/10/19 EUR 20,000,000.00 20,002,316.00 1.19
35,004,165.50 2.09
BE
C. PAP. WOORI BANK (UK) 12/12/19 EUR 5,000,000.00 5,002,504.00 0.30
C. PAP. WOORI BANK (UK) 18/10/19 EUR 7,600,000.00 7,600,923.40 0.45
C. PAP. WOORI BANK (UK) 19/12/19 usb 7,000,000.00 6,361,349.76 0.38
C. PAP. WOORI BANK (UK) 30/09/19 EUR 5,000,000.00 5,000,000.00 0.30
C.PAP. WOORI BANK 31/03/20 EUR 8,000,000.00 8,011,266.40 0.48
CD KEB HANA 27/12/19 usb 20,000,000.00 18,170,268.37 1.08
CD KOOKMIN BANK (HK) 24/02/20 usb 15,000,000.00 13,574,813.88 0.81
CD WOORI BANK (UK) 19/11/19 usb 12,000,000.00 10,925,915.48 0.65
74,647,041.29 4.45
A T—F>
C. PAP. SVENSKA HANDELSBANKEN 03/04/20 EUR 15,000,000.00 15,035,514.00 0.90
C. PAP. SVENSKA HANDELSBANKEN 11/10/19 EUR 15,000,000.00 15,002,011.50 0.90
30,037.,525.50 1.80
ATL2R
CLAIM SWISS CONFEDERATION 05/12/19 '3.8347 CHF 15,000,000.00 13,835,026.43 0.83
CLAIM SWISS CONFEDERATION 27/12/19 '3.8350' CHF 15,000,000.00 13,840.810.20 0.83
TBI SWITZERLAND 03/01/20 A.8312 CHF 25,000,000.00 23,071,449.69 1.38
TBI SWITZERLAND 03/10/19 56.8325 CHF 20,000,000.00 18,419,089.35 1.10
TBI SWITZERLAND 28/11/19 53.8346 CHF 30,000,000.00 27,665,751.28 1.64
96.832,126.95 5.78
ME P
C. PAP. AVIVA 31/10/19 EUR 5,000,000.00 5,001,759.50 0.30
C. PAP. BANK OF CHINA (UK) 03/02/20 EUR 5,000,000.00 5,004,571.00 0.30
C.PAP. LSE GROUP 11/10/19 EUR 9,000,000.00 9,000,865.80 0.54
C.PAP. MITSUBISHI CORPORATION FINANCE (UK) 31/10/19 EUR 15,000,000.00 15,005,199.00 0.90
C.PAP. STD CHARTERED BK 09/03/20 EUR 10,000,000.00 10.017,922.00 0.60
CD GOLDMAN SACHS INTERNATIONAL 12/11/19  EUR 18,000,000.00 18,007,830.00 1.07
CD INDUSTRIAL BANK OF KOREA (HK) 23/12/19 usb 15,000,000.00 13,637,104.79 0.81
CD KEB HANA BANK (UK) 07/10/19 EUR 10,000,000.00 10,000,503.00 0.60
CD KEB HANA BANK (UK) 15/01/20 EUR 13,000,000.00 13,011,055.20 0.78
CD MITSUBISHI UFJ TRUST & BANKING (UK) 08/10/19 JPY  1,500,000,000.00 12,668,780.80 0.76
CD MITSUBISHI UFJ TRUST & BANKING (UK) 16/10/19 JPY 900,000,000.00 7,601,390.86 0.45
CD QATAR NATIONAL BANK (UK) 15/10/19 EUR 15,000,000.00 15,002,370.00 0.90
CD QATAR NATIONAL BANK (UK) 28/10/19 EUR 19,000,000.00 19,005,785.50 1.13
CD SHINHAN BANK (UK) 09/03/20 EUR 15,000,000.00 15,020,394.00 0.90
CD SHINHAN BANK (UK) 11/10/19 EUR 15,000,000.00 15,001,333.50 0.90
182,986,864.95 10.94
TAYNERE
C. PAP. JP MORGAN SECURITIES 18/11/19 usb 15,000,000.00 13,661,478.84 0.82
C. PAP. PROCTER & GAMBLE 08/10/19 EUR 10,000,000.00 10,000,666.00 0.60
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C. PAP. PROCTER & GAMBLE 21/10/19 EUR 7,000,000.00 7,001,330.00 0.42
C. PAP. PROCTER & GAMBLE 27/11/19 EUR 10.000.000.00 10,005,288.00 0.60
C.PAP. COLGATE-PALMOLIVE 08/10/19 EUR 30,000,000.00 30,002,514.00 1.78
C.PAP. COLGATE-PALMOLIVE 19/12/19 EUR 10,000,000.00 10,009,332.00 0.60
C.PAP. COLGATE-PALMOLIVE 24/10/19 EUR 5,600,000.00 5,601,539.44 0.33
C.PAP. COLGATE-PALMOLIVE 29/10/19 EUR 4,400,000.00 4,401,471.80 0.26
C.PAP. COLGATE-PALMOLIVE 31/10/19 EUR 7,000,000.00 7,002,508.80 0.42

97,686,128.88 5.83
GEtIL. 1,282,619,798.54 76.54
wERMmEsasEt 1.624,668,108.69 96.94
A 100.000,000.00 5.97
]S —39,135,475.09 —2.34
ZOfOHEERE —9,532,036.88 —-0.57
MEESE 1,676,000,596.72 100.00

- 21
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